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AHI13 | DDEO1 BB ER S 2017/3/23 1,642,986,810 TX 10 | 739] 3,229,955,200| 69,827,600 237,958,000 0 0 0 0| 0.00[ 0.00 3,299,782,800 0 0 0 200.84 0.00[ 0.00
AHI13 | DDE02 BN 1 2017/3/23 154,729,136 MTX 10 14 15,414,050 214,150 11,109,000 154,049,400 0 0 0| 0.00[ 99.56 0 0 0 0 0.00 0.00| 0.00 zmg
AHI13 | DDE02 B 1 2017/3/23 154,729,136 TX 10 31| 135,280,200| -3,141,000 11,109,000 154,049,400 0 0 0| 0.00[ 99.56 0 0 0 0 0.00 0.00| 0.00 zmg
AHI11 | DDE03 Biis G e BETR S 2022/10/13 | 267,720,191,799 TX 10 | 536| 2,400,115,200| -6,768,000 172,592,000 0 0 0 265,370,672,286|  0.00  0.00 2,393,347,200 0 0 0 0.89 0.00| 0.00
AHI1 | DDE04 B35 B BESGIRRR SOETF 4 2023/2/24 18,191,053,148 TX 10 78| 340,765,200\ 7,520,400 25,116,000 0 0 0 17,849,107,557|  0.00| 0.00 348,285,600 0 0 0 1.91 0.00[ 0.00
AHI1 | DDE05 B L EASETR & 2023/5/29 13,794,113,406 TE 10 62| 289,872,200\ 4,379,800 25,234,000 0 0 0 13,499,564,200)  0.00|  0.00 294,252,000 0 0 0 213 0.00[ 0.00
AHI11 | DDE06 PR GBRlR S E R ERTFAR S 2024/4/29 13,296,848,324 TX 10 50| 218,438,600 4,821,400 16,100,000 0 0 0 13,076,925,920|  0.00 0.00 223,260,000 0 0 0 1.68 0.00[ 0.00
AAl | DDO02 BRI S 1996/8/20 10,727,185,613 0| 0.00[ 0.00 0 0.00 0.00[ 0.00
AAl | DDO03 RS 1998/2/19 1,725,147,768 0| 0.00[ 0.00 0 0.00 0.00[ 0.00
AAL DDO05 AR 1999/6/5 4,522,228,766 0 0.00{ 0.00 0 0.00 0.00{ 0.00
AAl | DDO06 JETETS A 1997/2/13 4,275,701,539 0| 0.00[ 0.00 0 0.00 0.00[ 0.00
ABI | DDO07 HESAS 1999/11/19 787,190,409 0| 0.00[ 0.00 0 0.00 0.00| 0.00
AB1 | DDO09 ST RS 2000/10/16 1,204,612,853 0| 0.00[ 0.00 0 0.00 0.00[ 0.00
AAL DDO10 U NEIRE RS 1996/2/12 2,743,954,510 0 0.00{ 0.00 0 0.00 0.00{ 0.00
ABI DDO11 e s 2004/11/19 346,083,578 0 0.00{ 0.00 0 0.00 0.00{ 0.00
AAl | DDO17 B E 2005/10/25 896,511,788 0| 0.00[ 0.00 0 0.00 0.00| 0.00
AAl | DDO24 ERFERS 2006/5/25 1,724,682,740 0| 0.00[ 0.00 0 0.00 0.00[ 0.00
AD2 DFMO1 PN 3L G 2014/10/30 210,532,239 0 0.00{ 0.00 0 0.00 0.00{ 0.00
AA2 | DFO17 FE RIS 2009/12/22 3,997,601,564 0| 0.00[ 0.00 0 0.00 0.00[ 0.00
AA2 DFO23 EfEf/ NS 2011/6/8 15,920,361,202 0 0.00{ 0.00 0 0.00 0.00{ 0.00
AA2 | DFO25 FrhEeE B4 2011/12/14 272,067,467 0| 0.00[ 0.00 0 0.00 0.00| 0.00
AA2 DFO30 LIRS 2013/12/25 935,442,997 0 0.00{ 0.00 0 0.00 0.00{ 0.00
AA2 | DFO32 R AR S 2013/12/25 1,560,185,184 0| 0.00[ 0.00 0 0.00 0.00| 0.00
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AA2 | DFO34 PR S 2014/3/26 3,501,736,793 o 0.00f 0.00 0 0.00 0.00[ 0.00
AA2 | DFO36 THEARLS 2014/6/25 152,821,403 o 0.00 0.00 0 0.00 0.00[ 0.00
AE23 | DFO43 EER SIS 2015/1/21 1,351,094,905 o 0.00 0.00 0 0.00 0.00[ 0.00
R EASOfE BT
AH21 | DIEOL BRI /N 00342 2015/11/12 1,253,921,423 | 202410FTSE China ASO Index | 10 | 140|  53,644,229| 7,966,131 3,169,166 0 0 0 1,195,133,278|  0.00| 0.00 61,610,360 0 0 0 491 0.00[ 0.00
Futures202410
AH21 | DIE02 TR A 4 2017/1/9 223,124,744 o| 000 0.0 0 0.00 0.00[ 0.00
AH25 | DIEO3 B LT 4 2017/10/20 682,527,986 o 0.00f 0.00 0 0.00 0.00[ 0.00
AH22 | DIEO4 ISEH EBEAMETF S 2017/12/8 59,815,572,316 o[ 0.0 0.00 0 0.00 0.00[ 0.00
AH22 | DIEOS ISEEEDL RN B ETFA 2 2017/12/8 55,991,027,286 o[ 0.0 0.00 0 0.00 0.00[ 0.00
AH22 | DIEO6 104 LA b R AETRAE 4 2017/12/8 | 103,344,125,795 o 0.00f 0.00 0 0.00 0.00[ 0.00
AH22 | DIEO7 ISR ERRP A F HETF & 2018/10/15 | 22,391,970,584 o 0.00f 0.00 0 0.00 0.00[ 0.00
AH22 | DIEOS | ISHEHALL LAMSSRARIMETRES | 2018/1015 7,318,154,494 o[ 0.0 0.00 0 0.00 0.00[ 0.00
AH22 | DIE09 ISEEILL BRI LREMETR S | 2018/10115 41,029,709,661 0| 0.00[ 0.00 0 0.00 0.00| 0.00
AH22 | DIEI0 2SR, EFEEIRUR FETF A 2018/12/5 46,004,848,090 0| 0.00[ 0.00 0 0.00 0.00| 0.00
AH22 | DIEI2 ISEHADL_EARFTTA R ETF S 2019/3/27 59,111,367,817 o 0.00f 0.00 0 0.00 0.00[ 0.00
AH22 | DIEI3 ISEEHILL EAM - ABSFELR I SEE TR 2019/3/27 137,222,622 o 0.00 0.00 0 0.00 0.00[ 0.00
AH22 | DIE14 | 74HADL B EIBGRMESRGETR S | 2019/3/27 1,320,837,135 0| 0.00[ 0.00 0 0.00 0.00| 0.00
AH22 | DIEIS 0- PRI RRETF R 42 2019/10/8 187,354,994 o 0.00 0.00 0 0.00 0.00[ 0.00
AH22 | DIEI6 |- SEE LR FIETF RS 2019/10/8 161,466,577 o 0.00f 0.00 0 0.00 0.00[ 0.00
AH22 | DIEI7 ESG204E$L)_F-BBBI% S HETFIE 42 2023/11727 | 225,160,998,128 o 0.00f 0.00 0 0.00 0.00[ 0.00
AH22 | DIEIS | BE25ESBUidE SR fisETR S | 2024/8/12 8,412,497,981 o 0.00f 0.00 0 0.00 0.00[ 0.00
AE23 | DIOOL SEABAEHS 2005/7/11 983,144,191 o 0.00f 0.00 0 0.00 0.00[ 0.00
AB2 | DIO03 TRHTE RIS 2006/9/1 636,550,599 o 0.00f 0.0 0 0.00 0.00[ 0.00
AA2 | DIOO4 FRL IS 2007/2/12 633,744,170 o 0.00f 0.00 0 0.00 0.00[ 0.00




BRSO ETTR AR AE]
ARG A P R RR(RATI A G IS 2 FUAE AL 3 )

20244F9H L : BT ESBE)
R | HfEt a0 R B SFHEMEA ST (SREEIEHE) - Swap - OTCH |MASE (| MISE | MAST (SURE (M98 (SRERME| MR (SUIEMD) - BT IR R THEPE—LAF sk
ik A SgEE| (o | ) Swaps | M)+ |Swap - OTCHEZHERIR BITZAEES| 2
HE) - | 4% | OTCHEZAHAIRG | Swap » OTC & i~ B
T Swap | ) E AR SRRz T | B [t [Swa [AbrrRAA R AyB)H(A)+(B) S IE [FUEE [FUSE [(A)B)HO) [Swap [IFHZ[(E)+(F)+(GyH(H) i
- OTC| - [ < T (A) | fREE difife (C)HD) [+O)H(D IiifE PR |{EEE | DB | OTC|E > [+(1)-2%0) Gk | 2 Wi osIBHE | MR B s 10 ]
| Swap REBE (= )it i AP [ | sl | PR 2 b 5 - 3
) WG| (%) |G i PR (2H) [(BR) |[HEmaE (B % - 2|6 g |
orc e | | ]z fEfE | E (28 || K)
s | % ® |© i EEBI " |G o |@&E) |2 &
7| fam 2 (H) | i |(E6) A EPE
sk (% o |0 TBERST S | S
53) ) (B2 WisETIRE S [EEF )
Ao 8 fir) LLf (G2
% (D) (k4 (E5)
ZEH
E6fir
&
AA2 | DIOOS P iier sy 2009/7/29 392,756,926 of 0.0 0.00 0 0.00 0.00[ 0.00
AA2 | DIO06 EIE R RS 2010/4/20 811,115,193 of 0.0 0.00 0 0.00 0.00[ 0.00
AB2 | DIOS3 R i 2015/6/2 195,944,085 of 0.0 0.00 0 0.00 0.00[ 0.00
AA2 | DIOG6S SR EIES 2011/3/22 1,455,889,691 o 0.00f 0.00 0 0.00 0.00[ 0.00
AA2 | DIO74 RENEH: S 2016/3/22 1,425,617,023 of 0.0 0.00 0 0.00 0.00[ 0.00
AG | DIO77 LB ARSI S 2016/5/31 398,416,391 of 0.0 0.00 0 0.00 0.00[ 0.00
AB2 | DIO83 SRS 2016/9/12 216,496,651 o 0.00f 0.00 0 0.00 0.00[ 0.00
AA2 | DIO%O SRR RIR IS 2017/6/21 603,483,738 o 0.00f 0.00 0 0.00 0.00[ 0.00
AC23 | DIODS |  &RR(EBSIERIEEERAEILES 2018/4/30 3,253,537,068 o 0.00f 0.00 0 0.00 0.00[ 0.00
AJ2 | DIOF4 2018/12/5 28,753,398,219 o 0.00 0.00 0 0.00 0.00[ 0.00
AE23 | DIOG6 2019/7/23 8,595,992,222 o 0.00 0.00 0 0.00 0.00[ 0.00
AE23 | DIOH4 2019/7/23 3,579,284,145 o 0.00 0.00 0 0.00 0.00[ 0.00
AC21 | DIOI0 2019/10/8 4,673,677,369 o 0.00f 0.00 0 0.00 0.00[ 0.00
AE22 | DIOR S RZEBEE 2019/7/23 905,829,027 o 0.00f 0.00 0 0.00 0.00[ 0.00
AA2 | DIOL4 TR LS 2022/12/5 671,959,473 o 0.00f 0.00 0 0.00 0.00[ 0.00
AJ2 | DIONO BLUERE S EAELS 2023/9/21 4,948,623,935 o 0.00f 0.00 0 0.00 0.00[ 0.00
AC23 | DIOO2 W R R S R A M 2024/3/14 4,182,342,264 of 0.0 0.00 0 0.00 0.00[ 0.00
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AF | DIO39 2028 REVERSOZ:TEARASLS: | 2018/11/16 | 20084 HASEEHE(USD) [20284E S HHHEREREQUSD) 4287511 135,704,011 14,751,026 0| 55,216,497 271,408,002 157.06 19.08 13.13
NATIXIS RVS NATIXIS RVS
AF | DIO39 |2028 REVERSOTERAKE4: | 2018/11/16 | 20281120NATIXIS RVS |20281120NATIXIS RVS 1| 135704011] -16,298,052 0| 55216497 271,408,022  157.06 19.08 13.13
20281120USD) | 20281120(USD)
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